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VI Semester B.Com. Examination, May 2016

(Fresh + Repeaters) (2014-15 and Onwards)
COMMERCE

Paper — 6.5 : Elective Paper - lll : Risk Management

Time : 3 Hours Max. Marks : 100

Instruction : Answer should be completely written either in English orin
Kannada.

SECTION — A
Silen — &
Answer any ten sub-questions. Each sub-gquestion carries two marks. (10x2=20)
cIRYTROOR L) ew DENTT YUSDA. T3 euTTI Hom weInd.

1. a) Whal do you mean by the term ‘Risk' ?
SEnoly D00 Snrae

b) State any two types of hazards.
CIRSIRE0R QRS LI clonivag 39A.

-r:]l Write any two advantages of ricsk management.
PRIT0R TR ot ATF Brod RER env ittt

d) What is pure risk ?
B0, ol ST 7

e) Mention the elements of cost of risk.
S 000 S el vudaDa

f) What is a ‘future’ ?
I=h._,F;I_i:-n'-l'll' '\E,d;:i{lm'j

g) Give the meaning of defivatives.
3 odraRy o

P.T.C.
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h) Mention two examples for speculative risk.
NSTRYS BTOLE UE) umEdsEndE S04,

i)y Expand VAR.
VAR & 08 wdciob.

i} What do you mean by Hedging ?
e T AT e 7

k) What is Corporate Risk Management 7
waprfus sl DSr S 2000 ?

Iy Give the meaning of call option.
88 es0dy0d BITE ) el

SECTION-B
wigon = L

Answer any four guestions. Each question carries 8 marks.

cingmmode mes BEer cugon. B3 ZE ok Sosrivh.

2. Discuss Risk Management Procass.
oot Retrme algcdsotm WA
3. \What are the sources of risk and exposure ?
secds 2oE: SnE3 Smmri#ﬁ_ S0
4. Briefly explain the kinds of futures.
Ea¥a’ ﬁ%ﬁwﬁﬁsﬁ;{ ﬁ-:éﬂmﬁ DI ok
5. List out the characteristics of swaps.
R, UR T FUERA. '

6. Write a note on assets and liability management.
ey 203 Zem UEr B8 2002 deed wootnd,

(4x8=32)
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SECTION-C
StRn- A4

Answer any three guestions. Each question carries 16 marks.

cinaltnEte Sueth FEnor vugdn. H3 T 16 osnih,

7. Explain the different types of risk.
ST OO G LETIVEY S0,

8. Describe the guidelines and tools of risk management.
eERod NI SR SRAFHAUNT S08; FUBCHvE: AE0A
9, Write a note on derivatives.

By rivy S0 et widene.

10. Explainthe fundamental concepts of VAR approach.
VAR Smnas sheeing ﬂﬂ_ﬁ%&ﬁﬁ#&ﬂa St

(3x16=48)
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